UINTFIUNTANUIAEATIABNLUY Compounded THOR Wagn13AIUINTIA

WUSUMS sUN. Usennansinanileassni 999ns1nantiea1ede THOR
(BOT THOR Floating Rate Notes Term Sheet and Calculation Convention)

dugsnakaNagnsnaIANITRY
FenaInn1TRY swImskislsemelng
Ww1gU 2564

1. s79@2188m BOT THOR Floating Rate Notes

sSUNANSWANUSEWALNE (5UT.) 9aniusUns sUN. Useinnonsinanleassdi ionsinanile
91989933 5UF0AUTEEYUMAY (Thai Overnight Repurchase Rate: THOR) tieingUszaiAlunis
WUUINAINATIAISUT TASNISHANKAAN T NIINITIHUY BALAS9DUSINTANULASIPUDRSINDNLTY

uaieduasunsionsnenilesnsds THOR luldlugsnssunianisiuy

ayUdeyadAyiiafuusns (Term Sheet)

KoanWusuns (Issuer) suIASHsUsEIMAlNg
#natdu (Currency) UM
waAfins1lsiavioe (Par) 1,000

ThaiBMA Symbol

- quenglaiiu 1 T Yusueig CBF wazivwum symbol
felufiasuivualaneu Wy CBF21617A dusu

WusUnssunasuivuaiun 17 Squieu 2564

- sue1giundl 1 U Yusiueie BOTF wagiviun
symbol fafeuniasuivunlaney 1wy BOTF222A
o U U U ] d' o U r-:ll L% [
dnSuusUnIsunATUAMUAIUN 17 NUAIWUS 2565

Usenn (Interest Type)

AR PR ERR LR,

dns1naniiednede (Benchmark)

Thai Overnight Repurchase Rate (8n31aanLUe THOR)!

FRN Structure

5-day Backward Shifted Observation Period

Observation Period

5 JUMNNSNBUNTLNTUDDNINNUIBAUDS 5 TUVINS
Aot TuAsURMUAlonau

Reset Frequency

NNIUYINANT (business day) #anANgay (Bangkok)

ans1nantle (Coupon Rate)

Compounded THOR? + Quoted Margin (QM)
7198 5UN. MruneRsInenleTusNsesay 0

Quoted Margin (QM)

drurandnsneniis Compounded THOR 71 sUv.
AnUR

! srwasideansaunadnsnenidedneda THOR: https//www.bot.orth/App/THOR/SharedFiles/FM RT 013 TH.PDF

‘Vm’lLNEJLLW?E]GIi’]@SﬂLUEJE]’NaQ THOR ﬁ']ﬁ@] https://www.bot.or.th/App/THOR

‘mﬂLNULLWiamwaﬂmﬂaNm THOR &lauwnds: https://www.bot.or.th/App/BTWS _STAT/statistics/BOTWEBSTAT. asox%eoorHD 9458&language=TH

2 Compounded THOR #unedia snswonidefildnnnsihdnsaende THOR lu Observation Period vesnanenileuazranmuaauu compounding

in arrears lngAdnsAIumILTD 2 Iummgwauuu



https://www.bot.or.th/App/THOR/SharedFiles/FM_RT_013_TH.PDF
https://www.bot.or.th/App/THOR
https://www.bot.or.th/App/BTWS_STAT/statistics/BOTWEBSTAT.aspx?reportID=945&language=TH

2

A15318nantUe (Coupon

Frequency)

SUN. SzHUNIsRs eIty 5 Juvnnsneuiufinu

desendeluusazn Tnsaansinenenidsves

ftustimsustazguiduded

- qupglihiAu 1 T Awuadisadfivsndufedluty
AsUMUUALaneY

- ueniundt 1 U AMmvuethsenn 3 ey

AaNLUea1e (Interest Amount)

(Compounded THOR + QM) x uruiuufitulusn
manile (Interest Period)/365 x IMUIUNUIE X LARN

fins1liseviiag
'E'uffmasmml,ﬁaul,ﬁadwmnLﬁa 5 Suvhnsfeuturimuadieaenide wieTunsutinua
uazdgAURUAY (XI/XA Days) lonou
wmsgrunstiuiuiesutmnands | Actual/365

(Day Count Convention)

WIn3gUN5UFUIUNEA (Business

Day Convention)

Following, Adjusted

- nsal¥usresenide (Interest Payment Date) #33AU
Tuvgn sun. 921804 Interest Payment Date 1Ju
Suvhmsaald Tnefuamenioaui Interest
Payment Date 14 (sntiunenidssingaiine)

- nsaliunsunmualaneu (Maturity Date) n59iu
Fuvign sUn. azlaiidou Maturity Date usiydneiiu
dunaraendonagningliudfonussnsluturing
falu Tngliidunamendeoszwing Maturity Date
quils Payment Date 1ty

JU91N13 (Business Day)

Tunfilyiuens Jueniing viseTunganuuszingl
991U UNTRUNUSEN ALY SUN.

A8n13UsEya (Auction Technique)

Uszyanvuwdetusen lneguszyaiusUnsiauadiumig
sedosansnsmenids Compounded THOR 30
Discount Margin (DM) #ifinefienlaiiu 3 suvis

Tng 5Un. azdnasslifussyaiustinsiiaue Discount
Margin fganeu ud3sdnassliguszyaiusinsdiaue
Discount Margin qﬁummﬁ’lﬁu (Multiple-price

Auction)

ns¥avelunainsas (Secondary
Market Trading)

Favelaglddiur1emasasainansineane
Compounded THOR %39 Discount Margin (DM)

msldnadunandsziuiu sun.
(Eligible Collateral)

an1UuN13EUaN5010 CBF wag BOTF unadu
wanUseiuluginssusg o fu sun. e wukeaiu
NUSURS 5UN. Usebnndu




3

2. 1ATFIUNIAUINEATINBNLUY Compounded THOR (THOR()

do
THOR; x n; 365
THOR. = 1_[(1+—365 )—1 Xd
i=1 co

108

“THOR” Manefia sas1moniie THOR vasTuvnmsd i
“n” vaneds SruauTuuiiu (calendar day) Tu Observation Period #ld8msaanids THOR
“I7 yyeds Sushnnslu Observation Period vas3IAN1sIenenLly

“do” mneda $1uaTuinnnslu Observation Period Y8393AN15918mNLE

“dc o” MUN8ds IuIuTuUfnuly Observation Period waatnn1satunentle

HadnsannsAwInlugastaiuianslusuuuusesaznel lnsUnaunetion 5 fumus
(19u 0.00001%)

|72 7
v a A

9il WedesiansAMLarn1sioans sun. guieanuasaInkiyTiunain 1agnis
Usgnenuildnsinenidegnsda THOR (THOR Index)® Fadudnsmenide THOR azeu ianunse
nldinudnsnenideusazain (THOR:) lanuansnisAuin fadl

THOR Indexg 1) o 365

THOR, =
¢ <TH OR Index, 5 deo
Tnei

“d x” vieis Juvinisisnlu Observation Period v9491An15978R0NI0Y
“d_y” vuneds Juvihnisaavingly Observation Period va3vianTsienanile

WUNYLAG: FIY19N15AIUIN THORC MINAIANUAN 1

? wazdeanisAnasaiisnsnenlusnsds THOR: https//www.bot.or.th/App/THOR/SharedFiles/FM_RT 014 TH.PDF

wihieunsirisnsnenidneds THOR dan: hitps//wwaw.bot.or.th/App/THOR
mhgunsayidnsinenlesnsds THOR dounal: https/Awww.bot.or.th/App/BTWS STAT/statistics/BOTWEBSTAT.aspx?reportlD=9468&language=TH



https://www.bot.or.th/App/THOR/SharedFiles/FM_RT_014_TH.PDF
https://www.bot.or.th/App/THOR
https://www.bot.or.th/App/BTWS_STAT/statistics/BOTWEBSTAT.aspx?reportID=946&language=TH

qa

3. AATFIUMIAUIUTIANUSTAT SUN. Ussmdnseenileaseda 8e9nsnanilednede THOR

3.1 gASMSATUIUANIFUNUSVRITIMN UazdIur1Indnaenile Compounded THOR
(Discount Margin: DM)

n | .
P=> _ |+ i
i ~n
= *| (14 (THORc, + DM))**

[
|
=1|(1+ (THORc,, + DM))**

o , dcr dcoq—dcr
dwisunanlonni 1 THOR¢, = [((1 +THOR, )? x (1 +THORy,) 3 ) -~ 1] x 3%

dc oy

dwiiupenienail 2 favngavine THOR¢, = THOR,

Cash flow
Settlement J 4 ; ,
1 5 .
e (THOR. +QM)xgde  (THORG +0M) x5 (ke + o) x 52 ((rione, + om) x5 )+ &
<+— DSC—>4 T T T
THORc,, + DM
< DCS—»

THOR,, + DM

THORc, , + DM
Discount rate

THOR, 5, + DM
1oy
P 91889 Gross Price
R wede yadnltnoufiy
THOR, nuefa Compounded THOR voanInmstnenonde i
THOR(, minefs Compounded THOR faustfudnsziuisfudenenidenad i
QMm wneds dawseandnsmended sun. fvua (Quoted Margin)
DM QUGN ﬁauﬁi’mmﬂﬁmmaﬂﬁaﬁpﬁaLLaw:Jmsmﬂmﬁu (Discount Margin)
el anansauduléiiauan aud vieay
[ wnede nAnsInenendy
wneds suuefwesnsienendelueuan
di wneds suuiilunamssenonde |
t wede SrunuiutiuanTushssuieiudionenidonad i
DCS MU ﬁm’;ufuﬁumﬁuﬁhamaﬂLﬁm’mé’lqmaums%am&Jﬁﬁwﬁﬁzﬁu
DSC wneds S1uututiuaniudisyiuieiudsnenidonadalundenisgene
THORc,, MeHs Compounded THOR Ypsneniiudienait 1 luduiingiua THOR, uda
THOR( mneis Compounded THOR wasaanibetnenni 1 Tudwdidslingua THOR
THOR, M1e8s Compounded THOR yesmenilodnennd | (Raudaai 2 faangnving)
THOR,, #1883 Compounded THOR Faud 5 Yurhnisreuniniusunansseenide
U 5 Tuihnsneunt Iudiseiu
de r neds Iunuiuufiiulu Observation Period Y3039 saed 1 Tuduves THOR¢,

de o, nneds Puaniul)iiuluy Observation Period ¥849IAN538nanilen 1
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3.2. gATNNSAUIUANANFUNUSVRITIAN UazdIuf199INdnmanils Compounded THOR
(Discount Margin: DM) Tuszeziisn

’Lusdaﬁt,%"uﬁuﬁﬁqsﬂsiu THOR Overnight Index Swap (THOR OIS) fsflaninaasslaiuintin sun. azAiuiu
51A1Y84 BOT THOR Floating Rate Notes laeriwualvi THOR ;,, THOR, f4 THOR, Wag THOR s, Winfiu
gns1menidy THOR d1gn w Sudavne (Trade Date) wia “THOR,” il memdsgsnzsu THOR OIS Tammades
11nTu uaz THOR OIS Curve fnnutinifiofle sun. axfinnsanyfugrenmsdunlhdulunugrsduntod 3.1

Tngazudigsmnaransuamin

= | (THOR¢, + QM) x ;Tis R
P= | T o
i=1[(1 4 (THOR, + DM))365| (1 + (THOR, + DM))365
0 o & = e SR 365
dwsunandenai 1 THORc, = || (1+THORc, )** x (1 +THOR,)™ 365 | —1|x~
Cc_01

dwiunenilennil 2 faningaving THOR., = THOR,

Cash flow
Settlement
(THOR¢, + QM) x ey (THOR, + QM) X Az (THOR, + QM) X dn-1 (THOR, + QM) X n +R
Date G 365 t 365 ¢ 365 ¢ 365
<+— DSC—>4 T T T

THOR, + DM
< DCS—»
THOR, + DM

THOR, + DM

Discount rate
THOR, + DM




AMANUIN 1: A28819N15ATUIUDATINBNLUE Compounded THOR Tagld THOR waz THOR Index

AUINIG i 1 AUNINI5HAINIUIINNS i THOR; ingui’uﬂﬁﬁu TQHOR Irldexi :
g THOR (n)  (mAlley 8 Aumi)

Fudunsi 24 Fonau 2563 Fudannsi 25 Fenau 2563 0.49087% 1 100.22949537
Fudamnsit 25 Awnau 2563 Funsii 26 Avnaw 2563 0.49244% 1 100.23084331
Fumsii 26 Aamew 2563 Fungiaudl 27 een 2563 | 0.49251% 1 100.23219557
Fuwaiaudi 27 dovnan 2563 | Fuandil 28 Aenau 2563 0.48813% 1 100.23354805
Jurn$il 28 dsnau 2563 Fufunsii 31 Aaey 2563 0.49223% 3 100.23488851
Fufunsii 31 Aomnau 2563 Fudannsii 1 fuenou 2563 0.48382% NA 100.23894374

f28819 HANNINIINITHUD9DINTIABNLUY THOR 28y 7 Tu Tnedionsinanils THOR BUAUTUTUNST

24 Fanay 2563 Fugaiudunsil 31 Famen 2563 awnsaAaa Compounded THOR® 16

—_

N

365

0.0049087x1
— ) X

[{(1+5555

(1 + 0.004—9223><3)} _
365

0.49154%

. AU Compounded THOR agld “THOR”

[ngol (1 + w) ~

365
dco

1]><

(1+
1]><37Ls

0.0049244x1
)<
365

. 1284 Compounded THOR 1agld “THOR Index”

(THOR Index31 aug 2020 1) N 365

THOR Index;4 aug 2020 deco

(Aozaesears _ ), 65
100.22949537 7

0.49154%

* uandluguuuusevaznel laednimwnaten 5 s

0.0049251x1
4

365

)x(1+

12
a

0.0048813X%1
— | X

365



AMARUIN 2: A2DE19NTTANUIUDATINDNLUENUSURNS (Coupon Rate) 989 BOT THOR Floating Rate Notes lagld THOR Index

§98ei19 CBF20803A 87¢ 1 L9y 59111751 100,000,000 U $15851A13uil 3 nsngnay 2020 asuimunldnouiudl 3 AsnAu 2020 uaz Quoted Margin (QM) WU 5 bps.

51717191 (Face Value) 100,000,000 U
Tueand Mg (Issue Date) 3 n3NYIAL 2020
Junsunmualanau (Maturity Date) 3 demAn 2020
urndulusiananile (Accrual Period) 31
Juvinsusnlu Observation Period (d_x) 26 u1eu 2020
uvinn1sgavinglu Observation Period (d_y) 23 N3ngAY 2020
31u2UIUly Observation Period (dc o) 27
Compounded THOR (THOR() 0.49164%
Quoted Margin (QM) 0.05000%
ans1manile (Coupon Rate) 0.54164%
aaNLU318 (Interest Amount) 46,002.30

THOR Index, ., 365
Compounded THOR = ——1]x

THOR Index, 4 de o

Taeh

“d x” fie Juil 26 figuisu 2020
“d y” flo Yufl 23 nIngnAx 2020
“de o” o Sruaufuufiinlu Observation Period AausiTuil 26 figuisu 2020 aufeiudl 23 nsnguAN 2020 (27 $u)



MANWIN 3: A19E19NTATUIE AT INENLUBNUSURS (Coupon Rate) aznantUaA195u (Accrued Interest) ¥84 BOT THOR Floating Rate Notes Taaild THOR;

(3'1&]68L§8®ﬂ’13ﬁ714’3m91'm excel file uv)

1819 CBF20803A 918 1 1l $1A1A51 100,000,000 U FrszsenTuil 3 nINNIAL 2020 Asufmualdaewiudl 3 denAu 2020 way Quoted Margin (QM) iy 5 bps.

- - - ﬁi"lmyﬂ'uﬂﬁﬁuﬁ Accrued Daily IuuuUjiuazan | Compounded | Compounded %a"ﬂu'aui'uﬂﬁﬁiazau nonibednesu
FUnng i JU¥inng i + 1BD w9 14 THOR; Compounding Tu Observation THOR; & THOR; - + QM Tusannanile (Accrued Interest
(n) (No Rounding) Period (Obs. Period) (Obs. Period) (Accrual Period) feusinnish i)°
19-Jun-20 22-Jun-20 0.49345 3 1.00004056
22-Jun-20 23-Jun-20 0.48945 1 1.00001341
23-Jun-20 24-Jun-20 0.49401 1 1.00001353
24-Jun-20 25-Jun-20 0.49377 1 1.00001353
25-Jun-20 26-Jun-20 0.48969 1 1.00001342
26-Jun-20 29-Jun-20 0.48829 3 1.00004013 3
29-Jun-20 30-Jun-20 0.48752 1 1.00001336 4
30-Jun-20 1-Jul-20 0.48449 1 1.00001327 5
1-Jul-20 2-Jul-20 0.49268 1 1.00001350 6
2-Jul-20 3-Jul-20 0.49455 1 1.00001355 7
3-Jul-20 7-Jul-20 0.49239 ) 1.00005396 11 0.48829% 0.53829% 4 5,899.00
7-Jul-20 8-Jul-20 0.49246 1 1.00001349 12 0.48810% 0.53810% 5 7,371.00
8-Jul-20 9-Jul-20 0.49374 1 1.00001353 13 0.48739% 0.53739% 6 8,834.00
9-Jul-20 10-Jul-20 0.49306 1 1.00001351 14 0.48827% 0.53827% 7 10,323.00
10-Jul-20 13-Jul-20 0.49295 3 1.00004052 17 0.48918% 0.53918% 10 14,772.00
13-Jul-20 14-Jul-20 0.49150 1 1.00001347 18 0.49036% 0.54036% 11 16,285.00
14-Jul-20 15-Jul-20 0.49020 1 1.00001343 19 0.49054% 0.54054% 12 17,771.00
15-Jul-20 16-Jul-20 0.49366 1 1.00001352 20 0.49079% 0.54079% 13 19,261.00
16-Jul-20 17-Jul-20 0.49119 1 1.00001346 21 0.49096% 0.54096% 14 20,749.00
17-Jul-20 20-Jul-20 0.49243 3 1.00004047 24 0.49133% 0.54133% 17 25,213.00
20-Jul-20 21-Jul-20 0.49259 1 1.00001350 25 0.49135% 0.54135% 18 26,697.00
21-Jul-20 22-Jul-20 0.49170 1 1.00001347 26 0.49129% 0.54129% 19 28,177.00
22-Jul-20 23-Jul-20 0.49225 1 1.00001349 27 0.49142% 0.54142% 20 29,667.00
23-Jul-20 24-Jul-20 0.49278 1 1.00001350 0.49141% 0.54141% 21 31,150.00
24-Jul-20 29-Jul-20 0.49002 5 1.00006713 0.49156% 0.54156% 26 38,577.00
29-Jul-20 30-Jul-20 0.48936 1 1.00001341 0.49160% 0.54160% 27 40,064.00
30-Jul-20 31-Jul-20 0.49123 1 1.00001346 0.49161% 0.54161% 28 41,548.00
31-Jul-20 3-Aug-20 0.48782 3 1.00004009 0.49164% 0.54164% 31 46,002.00

5 “Compounded THOR; o” AaueTuiini1susniu Observation Period augiainiuinn1sneuntiniuyinnisi i
¢ “panilafeiu” Amwnlagldsining 100 &1uum x (Compounded THOR: o + QM) x S1uiwiulfituazauluaninnende/365 lnetdaaunaden 2 s



MANUIN 4: A10819N1SATUINEATINENLUEWULSURS (Coupon Rate) waznaniiennssu (Accrued Interest) ¥a9 BOT THOR Floating Rate Notes g/l THOR Index

(3'1&]68L§8®ﬂ’13ﬁ714’3m91'm excel file kuv)

1819 CBF20803A 91¢ 1 1iou $1A1A51 100,000,000 U F15¥59A15ud 3 nsNLIAN 2020 asuRmuslonowiudl 3 3wneu 2020 way Quoted Margin (QM) 111U 5 bps.

THOR Swauuufiui THOR Index dwawdulfiiuazan | Compounded | Compounded EERVANGHTIITEEZH noniliednezu
Jusinnng i Fuinns i + 1BD ' 14 THOR, - . u Observation THOR; o THOR, . + QM lusinnenide (Accrued Interest
(%) (NAUYN 8 ALAUY) . " . . a2 o 4 .8
(n) Period (Obs. Period) (Obs. Period) (Accrual Period) 09UNINIIN i)

19-Jun-20 22-Jun-20 0.49345 3 100.14044760
22-Jun-20 23-Jun-20 0.48945 1 100.14450905
23-Jun-20 24-Jun-20 0.49401 1 100.14585194
24-Jun-20 25-Jun-20 0.49377 1 100.14720737
25-Jun-20 26-Jun-20 0.48969 1 100.14856215
26-Jun-20 29-Jun-20 0.48829 3 100.14990576 3
29-Jun-20 30-Jun-20 0.48752 1 100.15392512 4
30-Jun-20 1-Jul-20 0.48449 1 100.15526285 5

1-Jul-20 2-Jul-20 0.49268 1 100.15659228 6

2-Jul-20 3-Jul-20 0.49455 1 100.15794420 7

3-Jul-20 7-Jul-20 0.49239 4 100.15930127 11 0.48829% 0.53829% 4 5,899.00
7-Jul-20 8-Jul-20 0.49246 1 100.16470592 12 0.48810% 0.53810% 5 7,371.00
8-Jul-20 9-Jul-20 0.49374 1 100.16605735 13 0.48739% 0.53739% 6 8,834.00
9-Jul-20 10-Jul-20 0.49306 1 100.16741231 14 0.48827% 0.53827% 7 10,323.00
10-Jul-20 13-Jul-20 0.49295 3 100.16876542 17 0.48918% 0.53918% 10 14,772.00
13-Jul-20 14-Jul-20 0.49150 1 100.17282390 18 0.49036% 0.54036% 11 16,285.00
14-Jul-20 15-Jul-20 0.49020 1 100.17417281 19 0.49054% 0.54054% 12 17,771.00
15-Jul-20 16-Jul-20 0.49366 1 100.17551816 20 0.49079% 0.54079% 13 19,261.00
16-Jul-20 17-Jul-20 0.49119 1 100.17687303 21 0.49096% 0.54096% 14 20,749.00
17-Jul-20 20-Jul-20 0.49243 3 100.17822113 24 0.49133% 0.54133% 17 25,213.00
20-Jul-20 21-Jul-20 0.49259 1 100.18227571 25 0.49135% 0.54135% 18 26,697.00
21-Jul-20 22-Jul-20 0.49170 1 100.18362774 26 0.49129% 0.54129% 19 28,177.00
22-Jul-20 23-Jul-20 0.49225 1 100.18497733 27 0.49142% 0.54142% 20 29,667.00
23-Jul-20 24-Jul-20 0.49278 1 100.18632846 0.49141% 0.54141% 21 31,150.00
24-Jul-20 29-Jul-20 0.49002 5 100.18768106 0.49156% 0.54156% 26 38,577.00
29-Jul-20 30-Jul-20 0.48936 1 100.19440626 0.49160% 0.54160% 27 40,064.00
30-Jul-20 31-Jul-20 0.49123 1 100.19574958 0.49161% 0.54161% 28 41,548.00
31-Jul-20 3-Aug-20 0.48782 3 100.19709805 0.49164% 0.54164% 31 46,002.00

" “Compounded THOR; o” AaueTuriIn1susniu Observation Period augiainiuinn1snountiniuyinnisi i
& “panilafeiu” amwnlagldsining 100 &1uum x (Compounded THOR: o + QM) x S1uiwiulfiiuazauluainnende/365 lnetdamunaden 2 dumis



AMANUIN 5: AIDE19NIIATUINTIAT BOT THOR Floating Rate Notes

(518aLRuANIAIUINANL excel file i)

5.1 M3AIUIUIIAT BOT THOR Floating Rate Notes d115un1sussyaniusn

ThaiBMA Symbol

JUYNUSUNT:

Quoted Margin (QM):
mMssnenenile (Coupon Frequency):
'3’141Ji$3‘11a (Auction Date):
JUY15251A1 (Settlement Date):
Junsumuunalanay (Maturity Date):
Susrenenideendaly:

Discount Margin (DM):

Samanills THOR d1ga (THORY):
Sasnanibeand 1 (THOR(, + QM):

BOTF222A

21

10 bps.

N 3 1o

13 NUAMUS 2563

17 NUAWUS 2563

17 NuAWUS 2565

18 WeuAAL 2563

5 bps.

Yovay 0.99459 el (Snsrnonide THOR Yuil 12 quaniug 2563)
Spvay 1.09563 ol (508ay 0.99563 fol + 10 bps.)

18 W.A. 2563
Judenenileinanll

(THOR¢, + QM) x 4
17 .. 2563 “ 365

91
Stz = (0.99563 +0.10) X 3=

n |
BNl (THOR¢, + QM) X 7=
P _Ell

(1+ (THOR, + DM))*

(THORc, + QM) x

THOR(, + DM
= 0.99459 + 0.05

91

THORc s, + DM
= 0.99459 + 0.05

d; |
365_| . R
ti | tn
365
| (1+(THORc, + DM))
17 A.N. 2565
Juasunviunlanau
d d ((THOR + QM) x d" ) +R
2 n-1 Cn Py
T6s (THORc,_, + QM) x 365 365
— (099459 + 0.10) X = (0.99459 + 0.10) x ~2 — ((0.99459 + 0.10) x == ) + 100
= (0:99459 +0.10) x 3¢5 = (099459 +010) x g =@ 10X 363

1 f

THOR, , + DM

= 0.99459 + 0.05 THORq, + DM

= 0.99459 + 0.05

91 92

(0.99563 + 0.10) X = (0.99459 + 0.10) X ¢ (0.99459 + 0.10) X mre 100
Gross Price = 362_1 3615ﬁ 36& 731
(14 (0.99459 4 0.05))3%5 (1 + (0.99459 + 0.05))365 (14 (0.99459 +0.05))365 (14 (0.99459 + 0.05))3%5
Gross Price: 100.107279 " ABliusU 100 UM

Accrued Interest: 0 um

Clean Price: 100.107279 U #9RusU 100 UM



5.2 N3AUIUIIAT BOT THOR Floating Rate Notes duiunsussyauuy Reopen

ThaiBMA Symbol

JUIgWUSUNT:

Quoted Margin (QM):

mMssnenenile (Coupon Frequency):
Jugandniung (Issue Date):
Juasunvualanau (Maturity Date):
'i'ullizga (Auction Date):
JUY15251A1 (Settlement Date):
Fusrenanifeaindiga:
Susremenidesndaly:
Sruuuiuaniuseasndenadign
founsdeviedeutssdu (DCS):
Discount Margin (DM):

samanills THOR d1ga (THORY):
Sasnanibeand 1 (THOR(, + QM):
Sasmanilednedu (THOR + QM)

n

(THOR¢, + QM) x

BOTF222A

21

10 bps.

N 3 Lo

17 NUARUS 2563
17 NUARUS 2565
18 flqunau 2563
22 diguneu 2563

18 weunN1AN 2563
17 &AL 2563

35 Ju (HFuaniuil 18 wounay 2563 SeTuil 22 fquieu 2563)
7.5 bps.

$ovay 0.49266 siol (Snanonides THOR Fufl 17 fiquiou 2563)
Spuay 0.61838 siol (5p8ay 0.51838 fol + 10 bps.)

Spvay 0.65678 siol (508ay 0.55678 fol + 10 bps.)

3 R

[
3|
i=1 l

17 d.m. 2563
Sugrenenidevindall

- THORg, + QM) X ==
22 §1.8. 2563 (THORe ) 365

Jugisysian (0.51838 + 0.10) x %

A
<+“— DSC—»

(1+ (THOR, + DM))*

+ QM) x —=

92
= (049266 + 0.10) X —

THORcs, + DM
<« DCS»| =0.49266 +0.075

THORc s, + DM
= 0.49266 + 0.075

]I
ti |+ In
| (1+(THORc, + DM))**®

17 AN, 2565
Juasunviunlanau

THORg, + QM R
(THOR,_, <( ot QM) X 365) *

365

92
365 —(04-9266+010)><ﬁ

1 f

365

THORc, , + DM

= 0.49266 + 0.075 THORc, + DM

= 0.49266 + 0.075

92
= ((0.49266 +0.10) x E) + 100

(0.51838 + 0.10) x 39615 (0.49266 + 0.10) x 39625 (0.49266 + 0.10) x 39625 100
Gross Price = st o5
(1 + (0.49266 + 0.075))365 (1 + (049266 + 0.075))365 (1 + (0.49266 + 0.075))365 (1 + (0.49266 + 0.075))365
Gross Price: 100.106412 UM foRuAY 100 UM

Accrued Interest:

SM9IPDNLTEANI3U x DCS/365 = 0.65678 X 35/365 = 0.062979 UMW #oiFus 100 UM

Clean Price: 100.043433 U1 fialdusy 100 U



5.3 N15AUAISIAT BOT THOR Floating Rate Notes a@1%35UN15%2v18%29Unf

ThaiBMA Symbol

JUgWUSUNT:

Quoted Margin (QM):

mMssnenenile (Coupon Frequency):
Jugandniung (Issue Date):
Juasunvualanau (Maturity Date):
Sudove (Trade Date):

JUY15251A1 (Settlement Date):
Fusrenanifeaindiga:
Susremenidesndaly:
Sruuuiunniuseaendenadign
founsdeviefeudiszidu (DCS):
Discount Margin (DM):

samanills THOR d1ga (THORY):
Sasnanibeand 1 (THOR(, + QM):
Sasmanilednedu (THOR + QM)

n

(THOR¢, + QM) x

BOTF222A

21

10 bps.

N 3 Lo

17 NUARUS 2563
17 NUARUS 2565
28 AL 2563
30 manAu 2563

17 @Ay 2563
17 wyAdnngu 2563

76 %y (Fuaniuil 17 Aama 2563 feiuil 30 Aanau 2563)

6 bps.

$ovay 0.49217 siol) (Snarnonide THOR Fufl 27 gaiau 2563)
Spuay 0.59219 sol (5psay 0.49219 feol + 10 bps.)

$puay 0.59205 siol (5p8ay 0.49205 fol + 10 bps.)

3 R

i=

{
=2
H(

17 W.8. 2563

o & @
Judneaenilesrndaly

THORg, + QM) X ==
30 f.A. 2563 (THOR ) 365

92
= (0.49219 + 0.10) X —

Jugrszsmn 365

+— DSC—bT

(1+ (THOR, + DM))*

+ QM) x —=

= (0.49217 + 0.10) x 92
B ’ 36

THORc, + DM
< DCS» =0.49217 + 0.06

THORc s, + DM
=0.49217 + 0.06

]I
ti |+ In
| (1+(THORc, + DM))**®

17 A.N. 2565
Juasunviunlanau

THORg, + QM R
(THORe, <( ot QM) X 365) *

365 365

92
= (049217 +0.10) X 2=

1 !

THOR, , + DM

= 0.49217 + 0.06 THOR¢s + DM

= 0.49217 + 0.06

(0.49219 + 0.10) x 39625 (0.49217 + 0.10) x 39625 (0.49217 + 0.10) x 39625 100
Gross Price = + 10T 475
(14 (049217 + 0,06))365 (1 + (0.49217 + 0.06))3¢% (1+(0.49217 + 0.06))365 (1 + (0.49217 + 0.06))365

Gross Price: 100.173354 U #BL3UAY 100 UN

Accrued Interest:

Snsaenidefedu x DCS/365 = 0.59205 x 74/365 = 0.120032 UMW faliudu 100 U

Clean Price: 100.053322 U ialdusy 100 U

92
= <(0.49217 +0.10) x %> +100



5.4 N13AUIUTIAT BOT THOR Floating Rate Notes d1iumsdauiayaslasyangiie

ThaiBMA Symbol

JUgWUSUNT:

Quoted Margin (QM):

mMssnenenile (Coupon Frequency):
Jugandniung (Issue Date):
Juasunvualanau (Maturity Date):
Sudove (Trade Date):

JUY15251A1 (Settlement Date):

Tullasyanzidounednenaniy (XI Date):

"'J'uﬁhaﬂamﬁmamhqﬂ:
Susnenanibesndaly:
5’1u’au’3’uﬁumﬂ'S'uahmamﬁm'mdqqﬂ
AeuNsYeveieTutszRy (DCS):
SrunuSutiuaniudiszRuisiudnenanile
nndalundanisdevne (DSO):

Discount Margin (DM):

dnrmanills THOR d1ga (THORY):
Sasmanideani 1 (THOR¢, + QM):
Sasmaniludnedu (THOR + QM)

(THOR¢, + QM) x

BOTF222A

21

10 bps.

N 3 Lo

17 NUARUS 2563
17 NUARUS 2565
7 @A 2563

11 @Ay 2563

7 A 2563 (5 Turinnsnawiunnuaatenenly 17 89mau 2563)

18 WeuNAY 2563
17 d91AY 2563

85 Yu (tuanfuil 18 wqunnAw 2563 fetuil 11 Asvnau 2563)

6 Yu (TUannTudl 11 Aevnau 2563 SeTuil 17 Awvnau 2563)

11 bps.

Louay 0.49367 sad (Snsimonids THOR Jufl 6 Aswnau 2563)

Sovaz 0.61763 ¢iol (Sowaz 0.51763 wal + 10 bps.)
Sovay 0.61848 w0l (Sewaz 0.51848 mel + 10 bps.)

d;
365

R

(THOR¢, + QM) x

11 d.m. 2563
FULI5E5IAN

17 &.a. 2563

v x o = (0.49367
Judrenenidevninaly

A
<+— DSC—»

(1+ (THOR, + DM))*

1
ti | + tfn
| (1+(THORc, + DM))**®

da
365

+0.10) x 92
10) 365

<« DCSH» THORc, + DM

= 0.49367 + 0.11

92

(049367 +0.10) X 57

Gross Price =

(0.49367 + 0.10) x

17 n.N. 2565
Juasuimunlanau

dn-1
365

92
= (049367 +0.10) X 5

1 !

dn
(THORe, . + QM) x ((THORCn +QM) x ﬁ) +R

92
= <(0.49367 +0.10) x %> +100

THORc, , + DM

= 0.49367 + 0.11 THORc,, + DM

= 0.49367 + 0.11

(0.49367 + 0.10) x % 100

98
(14 (0.49367 +0.11))3%5

Gross Price:

Accrued Interest:

(1+(0.49367 + 0.11))3%%

99.977182 U MBWUAY 100 UM
—[(é“m’mamﬁymmﬁ 1 x (DCS+DSC)/365) — (Snsapntbeau x DCS/365)]

555 555
(14 (049367 +0.11))3%5 (1 + (0.49367 +0.11))355

= [(0.61763 x (85+6)/365) — (0.61848 x 85/365)] = -0.009955 U ABIIUAY 100 UM

Clean Price:

99.987137 U FoRUAY 100 UM



